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South Korea 10'20/ = Invests broadly across emerging and frontier economies.

Brazil 6.70/0 » Quantitative investment approach utilized to analyze 5,000
saudi Arabia 2'60/2 $10,000 stocks in 29 countries.

United Arab Emirates 550 . rExperr(;enced investment team with a lengthy institutional track
South Africa 2.0% $0 ecord.

Turkey 1.9% Jan-16  Jan-18  Jan-20  Jan-22 Jan-24 Risk Tolerance

Other 9.0%

Sector Allocation 03/31/2024  Major Holdings* 03/31/2024 o HIGH

Information Technology 23.7% Major Holdings Represent 29.5% of the fund

Financials 19.0%  Taiwan Semiconductor Manufacturing Co Ltd 8.2%

Consumer Discretionary 13.8%  Tencent Holdings Ltd 4.3%

Industrials 9.8%  Samsung Electronics Co Ltd 3.2%

Communication Serv. 8.8%  MediaTek Inc 23%

Materials 6.1%  Ppetroleo Brasileiro SA 2.0%

Energy 5.2%  Larsen & Toubro Ltd 2.0%

Consumer Staples 4.1%  China Construction Bank Corp 2.0%

Health Care 3.0%  Tata Motors Ltd 2.0%

Utilities 2.6%  Trent Ltd 1.8%

Cash & Equivalents 2.1%  Kia Corp 1.8%

Real Estate 1.8%

. TOTAL NUMBER OF EQUITY HOLDINGS: 165

Portfolio Managers Fund Risk M 3

Mackenzie Global Quantitative Equity Team und Risk Measures (3 year) 04/30/2024
Arup Datta, Nicholas Tham, Denis Suvorov, Haijie Chen Annual Std Dev 13.98  Beta 0.98

B'mark Annual Std 13.74  R-squared 0.94
Dev. Sharpe Ratio -0.15
Alpha 1.62
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Source: Mackenzie Investments

* The major holdings of the Fund may, but do not necessarily, represent the largest holdings of the Fund. Rather, the major holdings are selected for their overall significance in evaluating the investment portfolio.
+ Commissions, trailing commissions, management fees, and expenses all may be associated with mutual fund investments. Please read the prospectus before investing. The indicated rates of return the historical
annual compounded total returns as of April 30, 2024 including changes in unit value and reinvestment of all distributions and do not take into account sales, redemption, distribution, or optional charges or
income taxes payable by any securityholder that would have reduced returns. Mutual funds are not guaranteed, their values change frequently and past performance may not be repeated. Standard deviation
provides a measure of the variability of returns that have occurred relative to the average return. The higher the standard deviation, the greater is the range of returns that has been experienced. Standard

deviation is commonly used as a measure of risk.

For detailed portfolio manager commentary, visit mackenzieinvestments.com/fundcodes


https://www.mackenzieinvestments.com/en/products/mutual-funds/mackenzie-emerging-markets-fund-ii?cid=connect:eml:oth:fundprofile:0:020230301#08858
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